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HBCE / HSBC Gbl Inv Fd - Euroland Eqty Smir Co
Report as at 16/05/2024

Summary of policy

% limit on maximum percentage of book on loan

25%

Revenue Split

75/25*

Name of the Fund

HBCE / HSBC Gbl Inv Fd - Euroland Eqty Smir Co

Replication Mode

Physical replication

ISIN Code LU0165073775
Total net assets (AuM) 107,850,741
Reference currency of the fund EUR

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 16/05/2024

Currently on loan in EUR (base currency)

18,873,860.09

Current percentage on loan (in % of the fund AuM)

17.50%

Collateral value (cash and securities) in EUR (base currency)

19,952,615.02

Collateral value (cash and securities) in % of loan 106%
Securities lending statistics

12-meombaavarggeroiodoan BV E (HRg(basaawyepncy) #ERROR
12-monbhaaverggeindoan ag=oVdtef tivedfaos AuM #ERROR
12-mombmmgixiont endode anHUEUR N/A
12 senthnmgixinyenadodeas asca Vel thelfaadd AuM N/A
GressHedunidioththie fdnd evae thet s inbamonthddseEddR(hastadyrency) N/A
GressRelnindioththfundovae thet lsibamonibsdntfe aftbadimmd AuM N/A

Collateral data - as at 16/05/2024

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

AN8068571086 SCHLUMBERGER ODSH SCHLUMBERGER COM us uUsD AAA 1,086,360.59 1,006,262.16 5.04%
ATO0000A2CQD2 ATGV 02/20/30 AUSTRIA GOV AT EUR AA1 11,089.97 11,089.97 0.06%
ATO000A33SK7 ATGV 3.150 10/20/53 AUSTRIA GOV AT EUR AA1 44,009.30 44,009.30 0.22%
BE0000291972 BEGV 5.500 03/28/28 BELGIUM GOV BE EUR AA3 2,930.82 2,930.82 0.01%
BE0000345547 BEGV 0.800 06/22/28 BELGIUM GOV BE EUR AA3 11,137.09 11,137.09 0.06%
BMGO0450A1053 ARCH CAPITAL GRP ODSH ARCH CAPITAL GRP COM us uUsD AAA 1,086,376.39 1,006,276.79 5.04%
DE0001108504 DEGV PO STR 07/04/39 GERMANY GOV DE EUR AAA 44,356.31 44,356.31 0.22%
DE0001108546 DEGV PO STR 07/04/40 GERMANY GOV DE EUR AAA 11,137.07 11,137.07 0.06%
F14000006176 FIGV 4.000 07/04/25 FINLAND GOV Fl EUR AA1 43,733.44 43,733.44 0.22%
F14000369467 FIGV 0.500 09/15/29 FINLAND GOV Fl EUR AA1 11,590.83 11,590.83 0.06%




Collateral data - as at 16/05/2024

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

FR0000121972 SCHNEIDER ODSH SCHNEIDER COM FR EUR AA2 40,150.20 40,150.20 0.20%
FR0012993103 FRGV 1.500 05/25/31 FRANCE GOV FR EUR AA2 44,548.31 44,548.31 0.22%
FR0013131877 FRGV 0.500 05/25/26 FRANCE GOV FR EUR AA2 11,136.82 11,136.82 0.06%
FR001400L834 FRGV 3.500 11/25/33 FRANCE GOV FR EUR AA2 823,208.52 823,208.52 4.13%
GB0OB3LZBF68 UKTI 0 5/8 03/22/40 UK TREASURY GIL GB GBP AA3 36,620.29 42,590.15 0.21%
GB00B8C3BL03 SAGE GROUP ODSH SAGE GROUP CST GB GBP AA3 34,655.65 40,305.23 0.20%
GBOOBVYVFW23 AUTO TRADER ODSH AUTO TRADER CST GB GBP AA3 34,653.43 40,302.65 0.20%
GB0OBYMWG366 UKTI 0 1/8 03/22/46 UK TREASURY GIL GB GBP AA3 9,155.97 10,648.58 0.05%
JP1024501P76 JPGV 0.005 07/01/25 JAPAN GOV JP JPY A1l 13,525,811.52 80,070.11 0.40%
JP1103721PA1 JPGV 0.800 09/20/33 JAPAN GOV JP JPY A1l 13,535,007.95 80,124.55 0.40%
JP1103731Q12 JPGV 0.600 12/20/33 JAPAN GOV JP JPY A1l 13,528,383.22 80,085.33 0.40%
JP1120231J51 JPGV 0.100 03/10/28 JAPAN GOV JP JPY A1l 113,362.96 671.09 0.00%
JP1120281P52 JPGV 0.005 03/10/33 JAPAN GOV JP JPY A1l 140,892,446.34 834,055.19 4.18%
JP1201771M76 JPGV 0.400 06/20/41 JAPAN GOV JP JPY A1l 13,532,713.26 80,110.96 0.40%
JP1201781MA3 JPGV 0.500 09/20/41 JAPAN GOV JP JPY A1l 13,529,304.63 80,090.79 0.40%
JP1201831P14 JPGV 1.400 12/20/42 JAPAN GOV JP JPY A1l 192,476.57 1,139.42 0.01%
JP1300071253 JPGV 2.300 05/20/32 JAPAN GOV JP JPY A1l 141,244,203.16 836,137.52 4.19%
JP1300511G61 JPGV 0.300 06/20/46 JAPAN GOV JP JPY A1l 36,483.14 215.97 0.00%
JP1300711M79 JPGV 0.700 06/20/51 JAPAN GOV JP JPY A1l 141,239,702.19 836,110.87 4.19%
JP1300741N49 JPGV 1.000 03/20/52 JAPAN GOV JP JPY A1l 141,238,810.25 836,105.59 4.19%
JP1400121K57 JPGV 0.500 03/20/59 JAPAN GOV JP JPY A1l 13,553,597.26 80,234.59 0.40%
JP1742281Q52 JPGV 08/05/24 JAPAN GOV JP JPY A1l 3,599,654.29 21,309.24 0.11%
JP3659000008 WEST JR ODSH WEST JR COM JP JPY A1l 2,784,598.89 16,484.27 0.08%
US00724F1012 ADOBE ODSH ADOBE COM us usD AAA 963,598.84 892,551.75 4.47%
US02079K3059 ALPHABET ODSH ALPHABET COM us usD AAA 43,496.98 40,289.91 0.20%
US03662Q1058 ANSYS ODSH ANSYS COM us usD AAA 1,113,386.99 1,031,295.88 5.17%
US0382221051 APPLIED ODSH APPLIED COM us usD AAA 1,128,287.93 1,045,098.15 5.24%
US1101221083 BRISTOL-MYERS ODSH BRISTOL-MYERS COM us usD AAA 109,056.61 101,015.76 0.51%
US20030N1019 COMCAST ODSH COMCAST COM us usD AAA 15,000.69 13,894.68 0.07%
US4592001014 IBM ODSH IBM COM us usD AAA 1,128,281.54 1,045,092.23 5.24%
US58933Y1055 MERCK & CO ODSH MERCK & CO COM us usD AAA 1,086,406.66 1,006,304.83 5.04%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 45,358.37 42,014.05 0.21%
US6541061031 NIKE ODSH NIKE COM us usD AAA 1,086,350.70 1,006,252.99 5.04%
US67066G 1040 NVIDIA ODSH NVIDIA COM us usD AAA 1,085,920.20 1,005,854.24 5.04%
US7134481081 PEPSICO ODSH PEPSICO COM us usD AAA 198,990.38 184,318.62 0.92%
US7433151039 PROGRESSIVE ODSH PROGRESSIVE COM us usD AAA 1,086,371.58 1,006,272.34 5.04%
US78409V1044 S&P GLOBAL ODSH S&P GLOBAL COM us uUsD AAA 43,251.26 40,062.30 0.20%
US8085131055 CHARLES SCHWAB ODSH CHARLES SCHWAB COM us uUsD AAA 526,189.45 487,392.99 2.44%
US8740541094 TAKE-TWO ODSH TAKE-TWO COM us uUsD AAA 823,181.64 762,487.64 3.82%




Collateral data - as at 16/05/2024

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name

Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMIT 6,593,149.19
3 | MORGAN STANLEY & CO INTERNATIO 4,977,319.51
2 | NATIXIS (PARENT) 6,572,904.90
Top 5 borrowers in last Month
No. | Counterparty Market Value
1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 8,437,215.88
2 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 4,063,588.92
3 | NATIXIS (PARENT) 3,294,511.13
4 | HSBC BANK PLC (PARENT) 887,075.14

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US912810ST60 UST 1.375 11/15/40 US TREASURY GOV us usD AAA 902,207.91 835,687.23 4.19%
US912828V491 UST 0.375 01/15/27 US TREASURY GOV us usD AAA 224,658.36 208,094.08 1.04%
US91913Y1001 VALERO ENERGY ODSH VALERO ENERGY COM us usD AAA 1,128,301.06 1,045,110.32 5.24%
US92343V1044 VERIZON ODSH VERIZON COM us usD AAA 1,128,360.43 1,045,165.30 5.24%
Total: 19,952,615.02 100.00%
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